
13.30 Parallel session 1

 Private Equity: Recent Developments and Outlook 
 Prof.dr. P.K. Cornelius, Head of Economic and Strategic Re-
 search, Alpinvest Partners

 Van Micro tot Macro; Verschillende hedgefundstijlen onder de  
 loep
 Dhr. L.V. Sigling, Marketing Manager, Superfund

14.10 Break

14.20 Parallel session 2

 Life Settlements - Emerging Asset Class 
 Ir. C.L.J. Tjebbes, Alternatives & Structured Solutions, Credit
 Suisse, Dutch Institutional Coverage

 Profiteren van trends in financiële markten
 Drs. K.A. Heeregrave, Investor Relations Manager, Transtrend B.V.

15.00 Break

15.10 Managing the client’s mandate; the big challenge 
 Drs W.Th.J. Pelser, Chief Investment Officer, MN Services

15.50 Break

16.00 How to model alternatives in an ALM framework?
 Drs. L.M. van Lieshout RBA, Senior Consultant, ORTEC

16.45 Closure by Dhr. N. Steenbergen 
 
16.55 Closure by Manon Geertsen  

17.00 Drink
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Dagprogramma
9.00 Ontvangst

9.30 Opening door de voorzitter van de congrescommissie
 Manon Geertsen

9.35 Opening door de dagvoorzitter
 Dhr. N. Steenbergen, Financieel economisch journalist

9.50 Risico management van pensioenfondsen en verzekeraars
 Prof.dr. Theo E. Nijman, Hoogleraar Econometrie van de Finan- 
 ciële Markten 

10.20 Alternative Beta: Alternatieve beleggingen strategisch ingezet
 Dr. J. Beenen, Head of Investment Strategy Consulting, Mercer

11.00 Pauze

11.20 Credit Derivatives in an Investment Portfolio
 Prof.dr. A.C.F. Vorst, Global Head of Quantitave Risk Analytics, 
 ABN AMRO

12.00 Extern toezicht op risicobeheer alternatieve beleggingen
 Drs. D.W.G.A. Broeders RBA, Senior econoom, De Nederlandsche  
 Bank

12.40 Lunch

13.30 Workshop*

 Alternatives in portfolio construction 
 Drs. D.H.G. Haesen, Quantitative Researcher, Robeco Asset  
 Management, Drs. A.J.H. Klep, Head of Structured Finance  
 Trading, Robeco Alternative Investments

Congres 
Wim Bogers 
St icht ing

22 mei  2008

* De workshop is alleen toegankelijk voor studenten
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